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Abstract

In this paper we prove (global) g- Poincaré inequalities for probability measures on nilpotent
Lie groups with filiform Lie algebra of any length. The probability measures under consid-
eration have a density with respect to the Haar measure given as a function of a suitable
homogeneous norm.
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1 Introduction

The present paper is devoted to the investigation of global g-Poincaré inequalities on Carnot
groups with a filiform Lie algebra, where, in particular, a probability measure depending on
a suitable homogeneous norm! on the group is used in place of the standard Haar measure
on G. The class of Carnot groups treated in this paper will be called of Engel type, since, as
we shall see below, they have the Engel group as prototype. An immediate consequence of

! The terminology homogeneous (with respect to the dilations) norm used in the setting of homogeneous
groups, actually describes a quasi-norm.
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these inequalities is given by the spectral gap for the Dirichlet operator defined by means of
our probability measure.

Coercive inequalities, including Poincaré inequalities, have a deep link with Gaussian
bounds for the heat kernel. Classical bounds for the heat kernel in the nilpotent group setting,
and its connection with Sobolev inequalities, were proved long time ago by Varopoulos,
Saloff-Coste and Coulhon [39] (see also references therein). More recently, gradient estimates
for the heat kernel on the Heisenberg group have been achieved by Li in [25], who proved, as
a consequence, the validity of coercive inequalities for the heat kernel semigroup. A simpler
proof of the results in [25] can be found in [2], where, once again thanks to the validity
of gradient bounds, several functional inequalities for the heat kernel are derived. In the
general setting of nilpotent Lie groups, gradient estimates for the heat kernel of a second
order hypoelliptic operator can be found in [31], were also the suitable connected functional
inequalities are proved.

In the setting of stratified Lie groups, Poincaré inequalities on non-isotropic Sobolev
spaces have been considered in the works by Lu et al. [11, 26-30]. Let us stress that all these
results, which do not rely on the use of a probability measure, often provide ¢ — p type of
Poincaré inequalities instead of ¢ — g type.

A set of problems which has so far resisted a thorough exploration in this context is that
of coercive inequalities involving sub-gradients and probability measures on nilpotent Lie
groups. In the present paper we shall focus on the latter problem, that is, more precisely, we
will study global g-Poincaré inequalities by using a probability measure dictated by the group
instead of the doubling property of the measure and heat kernel estimates. This approach was
recently developed by Hebisch and the third author in [17] where they define a general strategy
to study Poincaré, Log-Sobolev and other coercive inequalities on nilpotent Lie groups for a
class of probability measures whose density (with respect to the Haar measure) is a function
of the control (or Carnot-Carathédory) distance. Specifically, the aforementioned technique
is based on the use of quadratic form bounds providing a lower bound for a Dirichlet form
involving the sub-gradient and a scalar potential, potential that is given as a function of the
logarithm of the density of the probability measure. These bounds, called “U-bounds” in
[17], where U stands for the potential, combined with the celebrated Poincaré inequality on
balls proved by Jerison in [22] holding in the general nilpotent setting, allow to derive global
Poincaré inequalities on nilpotent Lie groups, provided, as we will see, that suitable gradient
bounds for the potential are satisfied.

The quadratic form bounds in [17] are similar to the ones in the Euclidean setting that can
be found in the works of Rosen [36] and Adams [1]. In [17] an application of this criterion
is provided in the case of the Heisenberg group with probability measures depending on the
control distance. In this setting, and for such measures, using the Poincaré and the Sobolev-
Stein inequality (involving the sub-gradient and the Haar measure), also the Log-Sobolev
inequality was proved. Additionally, it was shown that by replacing the control distance with
any smooth distance (see [17]) the Log-Sobolev inequality fails to hold.

As pointed out in [17], it is often convenient to use homogeneous norms different from
the control distance. Indeed in [19] it was shown that in the case of the Heisenberg group,
replacing the control distance with the Kaplan norm in the potential still allows for the
Poincaré inequality to hold. Note also that the change of measure also implies different
spectral properties for the corresponding Dirichlet operators (see Remark 4.5.4 in [19]). The
difficulty in this consideration is that the quadratic form bounds do not provide a scalar
potential growing to infinity in all directions, therefore an additional idea is necessary to treat
the delicate region around the Z-axis where the sub-gradient of the Kaplan norm is small
(unlike the sub-gradient of the control distance which satisfies the eikonal equation).
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g-Poincaré Inequalities on Carnot Groups

Let us remark that the explicit knowledge of the Kaplan norm for H-type groups is deeply
used in [19], while, in our case, due to the lack of such an explicit formula for the groups
we will be considering (which are not of H-type), a different convenient homogeneous norm
will be used.

It is worth to mention that the global Poincaré inequalities studied here, have different
applications with respect to their local counterparts. However, before stating more clearly
the consequences these global inequalities have, let us first briefly recall some local results,
and explain how they play an important role in our problem too.

The first result concerning local Poincaré inequalities involving Hormander’s vector fields
was proved by Jerison in [22]. Here the standard non-degenerate gradient is replaced by the
possibly degenerate sub-gradient associated with the system of Hormander’s vector fields.
Since we will be using the result in [22] later on, we state below Theorem 2.1 in [22], which,
in particular, holds in the general setting of nilpotent Lie groups.

Theorem 1.1 Let G be any nilpotent Lie group, and letr > 0, x € G. If B,(x) = {y € G :
d(x,y) < r}is the ball of radius r centered at x, then for all p € [1, 00), there exists a
constant Py(r) = Po(r, p) such that for all f € C*(B,(x))

f 1FO) = fawl? dy < Po(r)/ Ve fO)IP dy.
By (x) By (x)

where fp.(x) : = o (x)‘ IB ) f(y)dy, and dy denotes the Lebesgue measure.

We remark that several other local results have been proved for Hormander’s system of
vector fields. Let us mention some of them, like, for instance, the ones by Franchi, Lu and
Wheeden in [12], and the ones by Garofalo and Nhieu in [14], both dealing with local 1-
Poincaré inequalities, giving, by duality, local Poincaré inequalities of type p — ¢g. Both
considerations rely on the use of the doubling property of the measure and that they have
applications in the resolution of the isoperimetric problem.

Other results in the nilpotent group setting are given by Ruzhansky and Surugan in [37]
where different versions of local Poincaré inequalities are considered.

Going back to Theorem 1.1, we stress that this result is crucial in our global case too,
since, specifically, we use a sort of localization technique where the local inequality is needed
to control a suitable quantity in a bounded region.

In what follows we will briefly describe our setting and state the main result of this paper.

The groups treated in this paper are of the form G,+; = (R"T!, o), n > 3, where o stands
for the composition law

X1+
X2+
X3+ y3 + y2x1

X4 + y4 + y3x1 +y22|
x5+)’5+)’4x1+)’32. +x23l

Xoy=

n—=2 X"_l

2
Xnpd 4 Yatl + YaX1 + Va1 3+ o+ V3G + 2 G

These groups are stratified Lie groups with a filiform Lie algebra, and, observe, in the case
n = 3 we recover the so called Engel group. We now consider the homogeneous (quasi-)
norm N on G4

. 1
N @) o= (Ixll" + Jxatrl)
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2n

nxl nxl SAELN nHT
where ||x||" = 27:2 (leln2 + I)czln2 + |x;]2G-D ) """, and define on Gy 41 the proba-

bility measure
e a NP (x)

wp(dx) = de, (1.1)

where Z is a normalization constant.

The difficulty when dealing with general groups with our approach is to find an explicit
homogeneous norm satisfying suitable bounds; see Lemma 4.1 and the proof of Theorem 4.3
for the specific bounds needed. The necessity of these bounds motivates the choice of our
setting, namely the one of Carnot groups with a filiform Lie algebra. One might conjecture
that the Kaplan norm could be such a choice, however its explicit formula is not at our
disposal for groups other than the H-type groups. Under these motivating aspects, we chose
to work in the setting of Carnot groups with a filiform Lie algebra, where the composition’s
law- and thus the associated vector fields’- formula allows for a quite natural choice of a
homogeneous norm with the desired properties.

Of course the same approach could be followed to prove the validity of g-global Poincaré
inequalities in other more complicated settings, where, certainly, finding such a norm will (if
it exists) be even more challenging.

With the previous definitions in mind we can now state the main result of the paper.

Theorem 4.3 Let G,41, n > 3 be a Carnot group of n-step. If p > n, then the measure
i p asin (1.1) satisfies a g-Poincaré inequality, i.e., there exists a constant cg such that

wp(Lf = mp(HOI?) = conp(IVe, ., f19). (1.2)

where % + é = 1, for all functions f for which the right hand side is finite.

From Theorem 4.3 we can claim that (1.2), often called g-spectral gap, holds forg < 3/2.
However, by Proposition 2.3 in [4], we immediately get that if (1.2) is true for ¢ then it is
true for any ¢’ > ¢ (and with the same unchanged measure ). Therefore from our result
we obtain a 2-spectral gap (simply called spectral gap) for the Dirichlet operator defined
with our probability measure, that is £ = —Ag + VgU - Vi with U being the probability
density, and, consequently, we also get an exponential convergence to equilibrium in L? for
the corresponding semigroup.

The spectral gap inequality is extremely important in order to derive information about
the essential spectrum of the corresponding selfadjoint operator (see, for instance, [15] and
references therein). In particular, when a global g-Poincaré inequality of the form (1.2) is
true for p € (1,2), then no spectral gap is valid and the operator defined by means of the
homogeneous norm has no empty essential spectrum.

We now conclude this introduction by giving the plan of the paper.

In Section 2 we provide a brief description of basics of analysis on groups of interest to us
and make our setting more clear. In Section 3 we prove global g- Poincaré inequalities on the
Engel group (Theorem 3.2) which represents the prototype for the more general case studied
in Section 4. The strategy we use here extends the idea first used in [19] for H-type groups
where a density depending on a homogeneous norm different than the control distance is
used. This section also contains a lemma to get g-Poincare inequalities for suitable measures
different than 1 ,. We remark again that is not in general possible to pass from a g-spectral
gap involving u, to the same gap involving a measure equivalent to 1,,. Finally, the results
of Section 3 are further generalised to nilpotent Lie groups with filiform Lie algebra of any
length in Section 4.
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2 Preliminaries on Carnot Groups

Carnot groups are special cases of Carnot-Carathéodory spaces associated with a sys-
tem of vector fields. In particular they are geodesic metric spaces initially introduced by
Carathéodory in [8] as a mathematical model of thermodynamics.

The setting of Carnot groups has many similarities with the Euclidean case (such as
the geodesic distance, the presence of dilations and translations and the fact that they can
naturally be equipped with an invariant measure called the Haar measure). Carnot groups
become, therefore, highly interesting in many mathematical contexts. In particular Carnot
groups appear mostly in harmonic analysis, in the study of hypoelliptic differential operators
(cf. [7, 38]), as well as in the study of geometric measure theory (cf. [9, 22, 24, 33, 34]).

As for their geometric consideration, let us note that Carnot groups (or more gen-
erally stratified Lie groups) appear naturally in sub-Riemannian geometry (also called
“Carnot” geometry). Roughly speaking Carnot groups can be served as the analogous of
sub-Riemannian manifolds of the Euclidean vector spaces for Riemannian manifolds. More
accurately, the tangent space at a point of a sub-Riemannian manifold can naturally be iden-
tified with a structure of a Carnot group (cf. [3, 32]). A direct approach to homogeneous
Carnot groups can be found in [Ste81], [39]; see also [16].

Any Carnot group is naturally isomorphic to a homogeneous Lie group on R” (see, for
instance, [5]), i.e., Carnot groups can be realised as Lie groups with a global chart. Formally,
they are defined as follows.

Definition 2.1 Let G = (R", o) be a Lie group on R” and let g be the Lie algebra of G. Then
G is called a stratified group, or Carnot group, if g admits a vector space decomposition
(stratification) of the form

,
_ , Vi,Vieil=Vi, 2<i<r,
g_jQ:}lv . such that {[Vl, V1= ). 2.1)

with [V;, V;] denoting the Lie bracket of two arbitrary elements of the vector spaces V; and
Vi.

Remark 2.2 As follows from Definition 2.1 a Carnot group is nothing else than a Lie group
whose Lie algebra g is stratified (condition (2.1)). Any Carnot group admits at least one
stratification, however, Definition 2.1 is well posed since it does not depend on the choice
of the stratification (see, for instance, [Proposition 2.2.8 [5]]). Given a stratification g =
@"_,V;, where each V; consists of n; # 0 elements of g, we write x € G as

j=1
x =" oo x®i)y where x") e R,

and the mapping §, : R” — R", A > 0, defined by

$(x) 1= (uxm) aIrx(ioy |

is an automorphism of G for every A > 0; see e.g. [Section 3.1.2 [13]]

There are several equivalent definitions of a Lie algebra g. Next we provide a characteri-
sation of g in the spirit of Definition 2.4.
Recall that a (smooth) vector field X belongs to g if and only if

XD (14 (X)) = Ty (x) - (XD (x), forall x € G, 2.2)
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where I stands for the identity map on R", (XI)(x) = (aj(x),...a,(x))" is the column
vector of the components of X at x, and J,(x) denotes the Jacobian matrix at the point x
of the left-translation map t,(x) := « o x, for some o € G. In this case we say that X is a
left-invariant vector field. In a similar way one can define the Lie algebra of a Lie group G
in terms of right-invariant vector fields. In order to distinguish the Lie algebra generated by
left-invariant vector fields from that generated by the right-invariant ones, we shall denote
the latter by g. For completeness we recall that a vector field X € 7T,G, with T, G being the
tangent space of G at the neutral element e € G, is said to be a right-invariant vector field if
it satisfies (2.2) for 1, = 74 := x o « (the right-translation map).

The vector fields satistying (2.2) for « = 0, where 0 is the identity element of G, will
be called the canonical left-invariant vector fields in g. The canonical right-invariant vector
fields in g are defined accordingly.

Definition 2.3 Let G be a stratified group. Let (V1, ..., V;.) be any stratification of the algebra
of G as in Definition 2.1. Then we say that G has step (of nilpotency) » and has n| generators,
where n; := dim(Vj).

Definition 2.4 Let G be a Carnot group, and let g (g) be the corresponding Lie algebra. If
Xj, 1< j < ny,are the canonical left (right) invariant vector fields that generate g (g), then
the second order differential operator

ni
Ag =) X7,
j=1

is called the canonical left (right) invariant sub-Laplacian on G, while the vector valued
operator
VG = (Xla"' anl)s

is called the canonical left (right) invariant G-gradient.

Note that we have used the same notations for the left and the right-invariant sub-Laplacian
and G-gradient in Definition 2.4. In order to avoid any confusion, we will always specify
whether we are considering left or right-invariant vector fields.

Below we give the explicit description of the Carnot groups we will be dealing with. As
in [Section 4 [5]] we shall denote these Carnot groups of n-step by G, = (R"*!, o), and
by g,+1 the corresponding Lie algebra of left-invariant vector fields.

Let n € N be fixed. Let us consider the Lie algebra g,+1 = span{X1, X2, ---, X;4+1}
with commutator relations

[X;, X;]1=0, 2<i,j<n+l1
[X1,X;1=X;11, 2=<j=<n
[X]»Xn+l]:()-

Then g,+1 is an (n 4 1)-dimensional Lie algebra nilpotent of step # that can be stratified
as
gnt+1 = span{Xy, X2} @ span{X3} @ span{Xs} @ --- @ span{X,41}.

Observe that g, is stratified, implying that G,, is in particular a Carnot group. It is a
routine to prove that the following (canonical, left-invariant) vector fields

ntl o k=)
Xp =0y, X,:Zﬁaxk, J=2 41,
k=j 1)

@ Springer



g-Poincaré Inequalities on Carnot Groups

satisfy the given commutator relations, and that, for any A > 0, the mapping
$.(x1, %2, X3, -, Xg1) = (Axp, Axg, A%x3, o, A )
is an automorphism of G, 1. Finally we equip G,4; = (R"*!, o) with the composition law

X1+ y1
X2+ y2
x3 + y3 + yaxi

2
X4+ Y4+ y3x1 4+ n2 5
2 3

xory= X X
X5+ Y5+ yax1 + y3ar + y2 37

n—2 n—1

2
Xnbt 4 Yntl + YaX1 + Va1 3+ + V3G + 25

In what follows we shall consider groups of the form G, for any n > 3 (n = 3 and
n > 3in Sections 3 and 4 respectively). Note that, since in our case the topological dimension
dim(Gp+1) = n + 1 > 4 and the number of generators is n, i.e. dim(V;) = n, we have that
Gy 41 has a filiform Lie algebra (see Proposition 4.3.3 in [5]).

Let us also remark that “being a Carnot group” is invariant under isomorphisms of Lie
groups, see e.g. [Proposition 2.2.10 [5]]. Additionally, Carnot groups of the same step are not
necessarily isomorphic. Indeed, in [6] the authors study the heat kernel of two non-isomorphic
Carnot groups of 3-step, the so-called Engel group Bs = (]R“, o), and the so-called Cartan
group Bs = (R, x). The Engel group By is G4, while the Cartan group Bs is not isomorphic
to any G4 1.

Finally, let us recall the notion of a homogeneous norm on a Carnot group.

Definition 2.5 We call homogeneous (quasi-)norm on (the Carnot group) G, every continuous
2 mapping N : G — [0, 00) such that N (x) > 0 if and only if x # 0, and

N (x)) =AN(x), forevery A>0, xeG.

The existence of geodesics in the setting of a Carnot group G (or even on more general
settings, cf. [16]) is well-known. Therefore, the control, or Carnot-Carathéodory distance
(related to the generators of g) d is well-defined on G x G giving rise to the metric dy defined
by

do(x) :=d(x,0), xeG,

where dj is a homogeneous norm on G (see e.g. [Theorem 5.2.8 [5]]), often simply denoted
by d.

3 g-Poincaré Inequality on the Engel group

In this section we prove the g-Poincaré inequality in the setting of the Engel group 54
equipped with a probability measure. As already mentioned in the Introduction, the Engel
group serves as a prototype for the more general filiform Carnot groups G, 11 described in the
previous section. Let us emphasize that we shall work with right-invariant vector fields in this
section, while in the general case described by G, 41 we shall use left-invariant vector fields

2 With respect to the Euclidean topology
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instead. The reason of this choice is that, at least for the Engel group, this will show that global

Poincaré inequalities hold independently of the use of left or right-invariant G-gradients.
We start by defining a homogeneous (with respect to the dilations of the group) norm,

denoted later on by N, on the Engel group 54, and, subsequently, a probability measure with

density (with respect to the Haar measure) U = e N" on By, where a > 0. In particular,
we define: :

N(x) = (1% + lxal)* 3.1)
where, for x € By, we define || x| := ()cl2 + x22 + |x3|)%.

In order to prove that the measure v, with density U(up to a normalization constant)
satisfies g-Poincaré inequalities, we will need to prove some bounds for the norm N in
(3.1). The following lemma describes the behaviour of the norm N under the action of the
operators Vg, and Ap,, which are the canonical right-invariant B4-gradient and canonical
right-invariant sub-Laplacian on By, respectively.

Lemma 3.1 Let N be the norm on By given in (3.1). Then, N is smooth on B; =B\ {{x:
x3 =0} U {x : x4 = 0}}, and, in particular, for x € B;p x # 0, we have the estimates

Ve N @] < e 2 (3.2)
! - N2(x) '
and
Ap N @) < eyl (3.3)
! ~ UN%2(x) '

for some positive constants c1 and c3.

‘We note that the expression (3.3) should be realised in the sense of distributions since the
operation Ap, is not defined on the center of the group. In other words in Lemma 3.1 we
consider the restriction of A, on BQ, also denoted by Ap, |Bg- Since the latter is well defined

. . D'(B}) .. e . ..
inthe usual sense, and since Ag, = YA Byl B, (i.e. in the sense of distributions), itis enough

for our purposes to consider A, | B, This will allow us to perform standard computations,
that is with classical derivatives, and obtain our final result on B4 via an approximation
argument.

Proof The canonical right-invariant vector fields as calculated in [10] are given by
Xl = 8)(1 —X28x3 —X33x4, and Xj = 8xl~ ,j =2,3,4.
Note also that
3
Xi(lx [P + |xal) = §||x||(2x1 + x258n(x3)) — x358n(x4),

and that
Xa(llx P + [xa]) = 3]lx[x2.

/
Hence for x € B,, x # 0, we have

1 3
X|N(x) = W(x) <§||x||(2x1 — sgn(x3)x) —Sgn(X4)X3) , and XoN(x) = y\j‘z”(iz) .
Therefore ) 2
XNl < 20 g xan o) <
= N2(x) ~ N%(x)
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implying that

Ve, N(xX)|? = (X1 N(x))? 4+ (XaN(x))? < Slx*
4 TN

On the other hand Ap, can be estimated, on 55’4, as
Ap,N(x) = (X1)*N(x) + (X2)*N (x)
_ 2
2 (3-27Ixll 2x1 — x2sgn(x3)) — x358n(x4))” + 2(||x[|x2)?

9 N3(x)
272l @x1 = xasgn(x3))? + 3xasgn(xa) + 20|x | + 3 llx )7
+ 2
N*(x)
_ 7l
= N2y
which concludes the proof. (]

Our choice of the norm N allow us to equip the Engel group B4 with the probability
measure

vp(dx) := ———dx, 349

where p € (1,00),a > 0, dx is the Lebesgue measure on R* 3, and Z = [ =N gx is
the normalisation constant. We then have the following result.

Theorem 3.2 If p > 3, then the measure v, given by (3.4) satisfies the following q-Poincaré
inequality, i.e., there exists a constant co € (0, 00) such that

vp(1f = vp(DIT) = covp(IVB, f17),

where % + é = 1, for all functions f for which the right hand side is finite.

Remark 3.3 Note that we can obtain Poincaré inequality with ¢ < 2 which is much stronger
than and implies the ordinary Poincaré inequality in L2 (see e.g. Proposition 2.3 in [4]). Thus
as a consequence we get a spectral gap for the Dirichlet operator defined with our probability
measures and hence an exponential convergence to equilibrium in L? for the corresponding
semigroup. We also note that using the same perturbation techniques as in [4] we can include
a class of probability measures which, besides N?, contain terms with slower growth at
infinity.

Before turning on to prove Theorem 3.2 one needs to proceed using techniques similar
to the U-bound as developed in [17]. In particular we make use of the following lemma in
which for x € By, we set [|x|| = |x2].

Lemma 3.4 Let p, q be as in Theorem 3.2. Then, for the probability measure v, as in (3.4),
there exist constants C, D € (0, o0) such that

vp(IFIENPIIR) < Cvp (198, £19) + Dvp (I £19) (3.5)
for any f for which the right hand side is well defined.

3 The Haar measure of a Carnot group G = (R", o) coincides with the Lebesgue measure on R”.
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Proof We start by splitting the set B;‘ as in Lemma 3.1 into its connected components C;
that is we write B; = Uje7Cj, where J is a finite set of indices.

Now, for some fixed j € J, we consider f to be such that 0 < f € C*(C;) and is
compactly supported; for instance one can choose f to be supported on the set

Bj =B, rj):={xeCj:dX,x) <r;} 3.6)

for some X € C; and for some r; > 0 such that B;(x,r;) C C;, where d is the Carnot-
Carathéodory metric.
Then, clearly, fe™V " is a differentiable function on C j» and an application of the Leibniz
rule yields,
e N (Vg f) = Vi, (fe~ ") + apf NPT (Vg N)e N,

. . . . 2 . .
so that, by taking the inner product of the above quantity with HNW Vi, N and integrating over
C; with respect to v,,, one gets

1 N?(x) ANP
— Vi, N(x) - Vg, f(x)e N0 dx
Z Je, x> 7 ‘
1 N%(x) NP G
=~ | T VaN G -V, (f(x)e NP( >) dx
¢, Ixl

a NPHL(x
+ —pf f(x)#leN(xﬂze_“Np(“‘) dx .
Z Je, Ix]

An application of the Cauchy-Schwartz inequality gives Vg, N(x) - Vg, f(x) <
VB, N (x)||Vp, f(x)], so that by the above inequality one has

[l112

1 N%(x)

L ~aN? (x)
=7 ) o VN @ - Vo (Fe7 ) d (3.7)

N%(x) ,a
5/ N0 G N IV, £ (0N @ dix
Cj

a NP (x
+ 2 [ P Ve N ke N 4
e, T

Notice that the first term of the right-hand side of (3.7) can be treated by using integration
by parts as follows

1 Nz(x) —aNP(x
E/ T VN @ - Vs, (F e ) dx =

| 2( ) (3.8)
- = / f(x)vm-( VB4N(X)> e N gy |
Z Je,

ll 112
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while, by Lemma 3.1, one can check that |V54N|2 > |X2N(x)|2 > II~H;\!‘-I\|2’ so that the
combination of (3.7), (3.8) and (3.2) gives

a — —a X
7” / FEONPT @) lxfPe N @ dx
Cj

1 / —aNP(x)
< VB, f(x)le dx )
zZJe, (3.9

1 N?(x) —aNP(x
Z/Cj f(x)Vg, - <7||x||2 VB4N(x)) = aNP () gy

Further calculations show that for any x € B/ one has:

N?(x) ANW)|VB, NP N> (x)
B VB, N(x )) > + Ap,N(x)
) ( gz HE BT
N2(x
- ZTEJV&‘N()C) - Vg, x| (3.10)
] P
e Ix]
where we have used (3.2) and (3.3), and since |V, || - ||| is bounded by a constant, the inner
product A”/)ZC(H);) Vi, N(x) - Vg, |lx|| has been estimated by

C
VB, N[V, x| < R for some ¢ > 0,
X

by using the Cauchy-Schwartz inequality and (3.2). Hence (3.9) under the estimate (3.10)
becomes

_ I 112
apvp(fNPP1e;) < c1vp(IVa, fllc;) + 2¢iv, <f Lc;

N3
+ (c2 +)vp <”f” C; ) ,

and after replacing f by f||-|| the last yields:
apv,(FNP7 P 1Lc,))
< cvp(I-NVa, fllc;) + civp (fIVBIIIILe;)

e 3.11)
+2civ, (f%ﬂcj>+(62+6)vp (fH c,-)

< cpvp(l-lVa, fllc;) + cup(flc;),

’ . 2y
for some new constants ¢, c/2 since | Vg, |x2|| = |VB,x2] = 1, and I M' I l”" |“ <1
Now, replace f by f9, where ¢ is such that é + % = 1, and p is as in the statement, so
that (3.11) becomes:

apv (FINPIIP L)) < 1 qvp(-ILFI7 VB, f11c)) + cavp(fi1c;) - (3.12)

Now, an application of Young’s inequality gives that, for any € > 0 and for ¢, p as before,
we have

1
qab < eq_laq—{—%ebp, a,b>0,
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so that, by choosing a = |V, fland b = ||-|| F271, we get
_ 1 q
all-N 4 Ve, f1 < — 1B, 17 + ~€ll-I” 7,
ed p

whereas, since ||-[|? < |I-II>N?~3, using (3.12), we get

’

’ q _ C ,
(ap — e Oup(fINT I Le) < Zhyvp(Vs,f171e) + evp (1)),
and by choosing € such that ap — c/l %e > 0, we conclude that

vp(FINPIPLe)) < Cup(IVs, f171c;) + Dvp(fic;) .

where

’ ’
Co= g and D=2
€1~ (ap — ¢, ;e) ap —cy €

and the proof of (3.5) for smooth, non-negative, compactly supported functions on C; is
completed.

Now, to handle non-negative, non-smooth functions on the same domain C;, one can

use an approximation argument. In particular, for f € Wh4(C ), where wha(c j) is the

Euclidean Sobolev space and ¢ is as in the hypothesis, there exists a sequence (f;,) € CZ° R

such that fnlcj satisfies (3.5), and fnlcj —> fin W1~‘7(Cj). Indeed, as in the Euclidean

setting, one can choose f, = ¢, (pu * f), with p, € C§° (R*) being a regularizing sequence
and ¢, being a suitable cut-off function, so that f,, := ¢, (o, * f) € W4 (R*) has compact
support (the sets B; as in (3.6) are compact with respect to the Euclidean topology, so we
are allowed to use the standard approximation technique).

We claim that such ( f,,) can approximate f € W4 (C j) as in the left and the right-hand
side of inequality (3.5). Indeed, for the left hand side (3.5) we have, for any n € N,

1 p
vp (1f = flINP NP 1)) Z /C £ () = fu TN )P fPe N ™) ax
J

A

Cc C
< Ell(f = )iy = le(f — S le; 1 e
where we used Holder’s inequality together with |xl|i£loo NP3 ||x | Pe— N "() = 0. Thus,
by the inequality above, we have
V(i NP L) — vp(FINP NP L) as n—> 00, (3.13)

On the other hand, for the right-hand side of (3.5) we proceed as follows. First observe
that for any n € N by Holder’s inequality we have

ki @x, f — B, fi) e 1e 12, = ll1ay, £ — by, ful?xj19e= N 1¢, |
i(Oy; xjJn C; L%(dx)_ x]-f x]-fn Xjlre Ci LY (dx)
< Cll@x, f = 0 )l oy, (B14)

forevery 1 <i,j <4, since ‘ llim |x;17e~*N"®) = 0. Direct calculations show that
X|[— 00

2
1 b2 q
vp(IVs, (fa = NIT1cy) = — 3 X (fa = HP N )i nc,.nf . (319)

$a
= (@)
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so that since each X, k = 1, 2 is expressed as the sum of terms of the form x; 8xj , inequalities
(3.14) and (3.15) imply

(15, ful?1c,) — vp(IV5, fl71c,), as n —> co. (3.16)

Finally, combining (3.13) with (3.16), one shows that (3.5) holds true for f € wha (Cy),
f=o.

To extend the domain of f it is enough to observe that, since v, (B4) = v, (B;), we can
write fas f =3 ,c 7 fle, + f|34\l§g.

Finally, to handle f of arbitrary sign one can replace f by |f]|, and use the equality
Vi, f| =sgn(f)Vp, f. This completes the proof. (]

We note that, the so called U-bounds mentioned above are exactly estimates of the form
[1rs@dn = a, [ 19510 dus 5, [ 170 an, (3.17)

where 1 = e~V @ dx is a probability measure, and d is a homogeneous norm.

In Theorem 2.1 in [17] the authors proved that on any finite dimensional space with
probability measure which does not necessarily satisfy the doubling property, if w satisfies
(3.17) for any function g(d) increasing to infinity when d — oo, with p being absolutely
continuous with respect to some measure A satisfying the g-Poincaré inequality on balls,
then p satisfies the g-Poincaré inequality, provided that for any L > 0 there exists some
R = R(L) € (0, 00) such that {d < L} C Bg.

The previous result, holding in the setting of a nilpotent Lie group G, implies in particular
that for a probability measure u of the form du = Z~le=U@dx, where dx stands for
the Lebesgue measure, satisfies the g-Poincaré inequality provided that p satisfies (3.17).
The fact that the g-Poincaré holds on the balls with the measure dx is due to Jerison; see
Theorem 1.1. Specifically, in the case where G = H,, the Heisenberg group, and the measure
nis givenby du = Z —le=ad” 4y, where d denotes homogeneous norm associated with the
Carnot-Carathédory metric, we have that (3.17) is satisfied, and, therefore, also the g-Poincaré
inequality (see Theorem 2.4 [17]).

Notice that in the case of B4, Lemma 3.4 implies that it would be enough to have the
inclusion {N?73||-|I> < L} C Bg for some R > 0 to get the g-Poincaré inequality for our
measure v,. However, one can easily check that there is no such R for which the previous
inclusion holds, therefore one needs to proceed with a different method.

Proof of Theorem 3.2 First notice that

Up(Lf = vp f17) = vp(1(f = m) + (m = v, I
=< vp((1f = ml+m = vy £1))
= vp (1 =ml+ v, f =mD)?) (since  m = vy f] < vyl f —m])
< vp QIS = ml? 4 @p(1f —mI)?})

=207, (1 f —m|) +v,(1f —m|9)}
= 27v,(|f —ml9), (3.18)

foranym € R.ForR >0and L > 1,
vp(Lf =mD? =vp (If =ml" Ly pnr=szry) +vp (IF = ml Ly pars<pyLiv=sy)
+vp (|f - m|q]l{|H|3NP—3§R}]l{NZL}) ) (3.19)
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where each term of the above sum will be treated separately.
First term of (3.19): Using Lemma 3.4 we get

1 _
vp (If = ml Ly pyrasry) < vp (Lf —mI?NPZIR)

C D
flupuv&fm + ?lquf —ml).

Second term of (3.19): Since all homogeneous (not necessarily symmetric) norms on a
group G are equivalent, we know that there exists a constant C > 0 such that

(3.20)

IA

C'N(x) <d(x) <CNx), x¢€Ba,

where d is the Carnot-Carathéodory distance and d(x) := d(x, 0). Thus, given L > 1, there
exists L1, Ly such that

(N<L}:={xeBs :Nx)<L}yCBr, :={xeBy:dkx) <L} C{N <L}

Now, if f € W4(R*), arguing as in Lemma 3.4 one can show that there exists a sequence
(fn) € CC°°(R4) such that f,1|BL1 —> fin leq(BLl). Then, given n € N, and setting

fn(x)dx,

|BL1| BL1

by using Theorem 1.1 one gets:

1
vp (Lfn = m Ly pyrs<p)liv<ry) < 2/ | fu(x) —m|? dx
{N<L}
1

=5 [ fn(x) —m|? dx
Z Jia<Ly)
Py(L
< Dlky) Vi, £ ()17 dx
Z  Ju=Ly
Py(L
< Do IV, /()17 dx
Z  Jin<Ly)
and letting n — oo we have
Po(Ly)
Up (|f — m|q]l””_”|3Np—3§R]I{NsL}) S |VB4f(X)|q dx . (321)

Z  JivsLy
We now estimate the right-hand side of the above inequality as follows

/ }|st4f(x)|qu§eaL§ f Vs, f () 7e™ N @ dx < L2y, |V, £17,
{N<L,

{N=<Ly}
(3.22)
so that, combining (3.21) with (3.22), we finally have

vp (1fa = m Ly prr-reg Tv=ry) < Po(L1)e 20, |V, 19 (3.23)
Third term of (3.19): Set f = f — m and define the set
Arri={x €By: x> <R N(x) = L}.
Since L > 1, we have

{x € By IIIPNP3(x) <R, N(x) > L} C AL k.
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Thus,

Vp (|f - m|q]l{|\|x|\|31vp—3§1e}l{NzL}) =< /:4 |?(x)|q dvp(x)
L.R

=/A, Fh o )| dvy(hox) .

L.,R

for all h € B4, where we have used the translation invariance of the Lebesgue measure, and
/ . .
where the set A;  is given by

App={hox € By:x € ALRg}.

Hence, by choosing & = (0, 23/?, 0, 0), we can check that on A’L’R we have N(hox) >
N(x) > L and ||k o x|| = |2v/R| — |x2| = ~/R. Then by using Lemma 3.4, we get

// | f(hox)|?dv,(hox)
A

L.R

1 —
< ?/ [f(hox)|9llhox[PNP7>(h o x)dv,(hox)
RLP™ Jal x (3.24)

1 _
- ay. P Nr3
= =753 (FIIHIPNTT)

= vp(IVB, f17) + vp(If —m|?),

G
RLP—3 R Lp RLP-3
for some constants Ca, D>. This completes the proof of the estimate for the third term of
(3.19). Inserting the estimates (3.20), (3.23) and (3.24) into (3.19), we arrive at

Ci C
vp(f —ml?) 5( + oLt 4 s)vp<|v34f|q>

D D>
+<R + s g)vpaf ml?) .

where R, L can be taken large enough so that L+ R L 7 < 1. Upon rearrangements the

last inequality together with (3.18) proves Theorem 3.2.

Using Lemma 3.4 and a perturbation technique one can obtain the following generalisation.

Corollary 3.5 Let p > 3, g conjugate exponent of p (i.e. % + é = 1), and v), be as in (3.4).
Let also dvy, = Z~! e_dep be a probability measure, where W is a dijferentiable potential
and 7 = f e_dep a normalization constant. If there exist 0 < § < and ys € (0, 00)

such that

C(q)
IV, W7 < SNPZ3|II1P + v, (3.25)

then the measure vy, satisfies (3.5). Moreover, if there exists C > 0 such that W < CN, then
vy satisfies the q-Poincaré inequality.

w
Proof To prove the first part of Corollary 3.5 we proceed by substituting fe~ ¢ inthe inequal-
ity (3.5) and get

v (V1PN = Cvy (19847 T 1Y) + Doy (I77 1) . 326)
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where

w
q

Vi~ T )19 = |(Vie ) 171+ V1]

Ve, W| _w _w 4
< (llZiAlle “flt+e @ |V84f|> (3.27)

= C@) (Ve W™ 1117 + e Vi, £19) .
Substituting (3.27) in (3.26) and using (3.25) we get

v (FINPZIIP) < C€C@ve (IV8,W11£17) + CC@vu (198, £17) + Dyl £1)
< 8CC@Vu(NPIPLF1D) + 75CC@vu( £19)
+ CC(@vu(IVB, f1) + Dvu(1f17),
and this proves our first claim provided that 1 — §CC(q) > 0, thatis for§ < C (¢)~", with
C(g) being a new suitable constant depending on q.

Now to prove the g-Poincaré inequality for the measure v,, we decompose vy, (| f — m|?)
as in (3.19), i.e., we write

v (If =m|?) = vy, (If = m|? Ly pyr-ssry) + v (1 = ml? L pyr-s<gyliv<i))
o (If = ml" A pyrs<r Liv=ry) - (3.28)
for some R > 0 and L > 1. Notice that for the first and third terms of (3.28) one can proceed
as in Theorem 3.2. For the second term of (3.28), arguing as in Theorem 3.2 (3.21), we get
Po(L1)

v (I f —m|? Ly pnr-3<gyliver) < ——= VB, f1? dx
Z  J(N<La)

Po(L 5
< %ea%’ Loy (1, £19).

since W < CN < C‘Lz in {N < L;}. This completes the proof. O

Remark 3.6 We remark that, given a measure v, for which the g-Poincaré inequality holds,
it is not in general possible to get the same property for any other measure v;, equivalent to
v,. Indeed it is immediate to see that, using the g-Poincaré inequality for v, together with
the equivalence of the measures, we would get different probability measures on the right
and on the left hand side of the inequality.

Remark 3.7 Note that the g-Poincaré inequality in the setting of B4, as well as the statement of
Corollary 3.5, will still hold true if one chooses to consider the (canonical) left-invariant sub-
gradient on the group instead of the right-invariant sub-gradient. This follows from Theorem
4.3, that applies to the general setting of Carnot groups with filiform algebra, in the particular
case where n = 3.

4 g-Poincaré Inequality on Filiform Carnot Groups of n-step

In this section we prove the g-Poincaré inequality in the more general setting of a filiform
Carnot group G, of n-step, where n > 3, as described in Section 2. The followed strategy
relies on the one developed for the Engel group 54. However, here we will be working with
the canonical left-invariant vector fields, a difference with respect to the analysis of B4 in the
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section above. As previously mentioned, this serves as a proof that, at least for the Engel group
B4, Poincare inequalities hold true with both left and right-invariant canonical G-grandients.

We start by generalizing the homogeneous norm N on B4 in the G,,41-setting. Indeed the
function

EIE

N@) = (Ixl" + lxngal)™ (4.1)

2n

where ||x||"* := 235:2 (|x1|% + |x2|% + |xj|%f]l>)"+1 , defines a homogeneous norm on
Gp41. Actually, the precise generalization of the norm N on By is as in (4.1) with the sum
taken from j = 3 instead of j = 2. Let us call such norm N. We could very well consider this
norm in place of N in our analysis, and the results below could be spelled out in terms of N
with no modifications. Our choice to take the norm N is just to simplify and slightly shorten
the expression of some computations in Lemma 4.1. However, Lemma 4.1 is still true for N,
and thus also the main theorem, namely Theorem 4.3 (i.e. the g-Poincaré inequality) which
follows from this lemma. For completeness, and to convince the reader that everything can
be repeated with N, we will show in Remark 4.2 below some key computations for this norm.

Note that, in what follows, since the changes of the constants of the form C,, that occur
when additional terms appear do not play an essential role for our final result, for the reader’s
convenience we shall simply denote them C,, at any appearance. Formally, one can initially
choose C,’s to be large enough so that they can “absorb" any additional term that might
appear.

Recall that the generators of the lie algebra g,,+ (the canonical left-invariant vector fields)
are of the form

2 n—1

X
Oy + -+

Xl :8xl’ and X2:8x2 +x18x3+ max”+l.

X
2!

The following lemma describes the behaviour of the norm N under the action of the
canonical left-invariant operators Vg, , and Ag,,,, that is, more precisely, it shows the
validity of some bounds for the sub-gradient and the sub-Laplacian of N needed to apply our
technique.

Lemma4.1 Let N be the norm in (4.1) defined on the homogeneous filiform Carnot group
- , n+1
Gnt1, n > 3. Then, N is smooth on G, | := Gyui1 \ { U {x : x; = O}}, and, in particular,
j=1
forx € G; 41 We have the estimates

-1
1l

VG, NX)| < Cnm , 4.2)
and
Ag,. N(x) < c2 (4.3)
Gt =TT N ’

for some constants C), C2 > 0.

Proof Forx € G

wa1s X # 0, we have

n n—1 - ntl ntl nkl o 2n g
Xi(xl" + na D) = sgnGen) n x| 7Y (1l ™2 + xal T A x| 200w~
j=2
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and
/' 2
Xo(lx]" +|xﬂ+ll>—"2sgn(x,)( 571+ 86 =2 gy 7
j=2
xnfl
s (b ™ 4 g A T Sen (),
(n— 1!

where §(j —2) = 1if j —2 = 0 and §(j — 2) = 0 otherwise. By using the previous
computations we get

XiN@) = ——— X (lx]" + |xns1])

[ ntl ntl TN 4.4)
sgn(xy) x|z 30, (lel T 4 xal 2 +|xj|2<./—1>)

N”_l(x)

)

and, similarly,

XoN(x) = — — Xa(Ix 1" + [xn41D)

2n
n+1

s (Il + bl F 4+ 1y )

nN”*l(x)
1 n 1
sgn(xj)(1+68(j — 2))(/ 1)||x1|2(J 1) + (,, i) sgn(Xp41)
X .
nN"=1(x) nN"=1(x)
Therefore we have .
n
XMool < el
Nn— 1( )

and

1l - s =1)G=D -
el 72 3 2 (250D et g
~ S Cn ~ 9
anl(x) anl(x)

|X2N(x)| < C)

1 n+l
since |x1], [x;]7-T < |lx|| and |x1| —|— |x2| = + |x; 20D < ||x|| = , which concludes

the proof of (4.2).
As regards the proof of (4.3), we first observe that

n=3 ntl ntl nkl o on
chsgn(x) x| Y (x| + [T+ 2070 )

XIN(x) = -
1 N(x)”*l
2 n—1y~n nl nl ot 22
casgn(en) " (a1 el T 4 x0T
]\711—1
o= LI + 31 )

)

n N(X)Zn—l
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where c,%, cﬁ are constants depending on 7, and that
2(j—1 JRE N} ntl ntl nfl 0
o Yaeh senGe) TV 0 T (| T 4 ol T 4 x| 200w
2 J=2"n,j
XzN(x) = N(x)n—l
2 2D, 17155~ gy |2 nil ety 2 -2
Yo, jsgn(x;) x) e 12070 2 (x| 72+ [xa ] 2 A foy | 207D ) e
N(x)'“l
2
_n— 1 (Xa(lx]” + [xnt10)
n N(x)2n—1 ’
where ¢, j» Cn,j re constants depending on n and ;.

Therefore, for all x € G';,11, we have

x> n = TG 4 1) + XX + a1 D)
anl(x) n N(x)2n71
2 llx)"?

n N"_l(x) ’

Ag, Nx) < C;

<C

which concludes the proof of (4.3).

Remark 4.2 (Upper bound for Vg N) We show here some crucial calculations for the norm

N defined as

n+1

_ 1
N = (Ix)" + [xng1l)" 4.5)

where
n

2n

ntl ntl ntl N\ Ryt

el = 3 (bl bl ™5 200 )
=3

Note that this norm coincides exactly with N when n = 3 in G, 4.

We will give formulas for the quantities X .,-]\_/ (x), j = 1, 2, needed to compute the left-
invariant sub-gradient and sub-Laplacian on G|, . By following the strategy in the proof of
Lemma 4.1, the calculations below readily give the validity of Lemma 4.1 for N.

’
For x € G”H,x # 0, we have

n n=1 - ntl ntl Skl 2n g
XX + a1 ) = sgnen) n x| 7Y (il + [xal T 4 |xj 200y

Jj=3
and
" +1 .Xj72 n+1 1
Xo(Ix]" + [xapa) =n ) (sgn(xp)lxal = '+ sgn(xj)ﬁ ;200
j=3 ’
ntl ntl okl on P
(al™2 4 ol o b U0 BT o oo sgn o).

Note that comparing the formulas above with those for N, we have a slightly longer
formula for X, N. This will not cause any issue. In fact, since

_ 1 .
XjN(x):_7_1Xj(||x||"+|xn+1|), VxeG;H, Vji=1,2,
nN"
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and
ntl_ g n—1
BT R
e 72 < ]2

ntl_ g n—1
X2l 270 S llxl 2

n—1-2j

|
;12000 Sl
ntl ntl Ll 2n n=1
(512 4 bl 5 4 L 12w S e 7
then, arguing as in the proof of Lemma 4.1, we get

p g

N(x)| < Cl=———
N"=1(x)

Ve , VxeG/

n+l n+1>

that is (4.2) for N. Following similar steps one can prove (4.3) for N, and thus the desired
result for N. Observe finally that one can follow the proof of the main theorem below and
get the g-Poncaré inequality on G,4; with N in place of N.

Any filiform Carnot group G+, n > 3, of n-step can be equipped with the following
probability measure
efu1\~/"(x)
mpldx) .= ————dx, (4.6)
Z
where p € (1,00), a > 0, dx is the Lebesgue measure on R"*!, and Z = [ ¢=*N"(®) gy is
the normalisation constant,

Theorem 4.3 Let Gy, n > 3 be a filiform Carnot group of n-step as above. If p > n, then
the measure ., as in (4.6) satisfies a q-Poincaré inequality, i.e., there exists a constant c(
such that

pp(Lf = mp f1) = conp(IVe,0 f19) 4.7

where % + é = 1, for all functions f for which the right hand side is finite.

Remark 4.4 Similarly as for the Engel group, we emphasize that with suitable growth of the
logarithm of the density of the measure we can obtain the g-Poincaré inequality with ¢ < 2
which is much stronger than and implies the ordinary Poincaré inequality in L, (see e.g.
Proposition 2.3 in [4]). Thus, as a consequence, we get a spectral gap for the Dirichlet operator
defined with our probability measures and hence an exponential convergence to equilibrium in
L? for the corresponding semigroup. We also note that using the same perturbation techniques
we can include a class of probability measures which besides N” contain terms with slower
growth at infinity.

For the proof of Theorem 4.3, one needs, as for the case of the Engel group Bs, a result
of the following form.

Lemmad4.5 Let G,41, n > 3 be a filiform Carnot group of n-step as above, and let p, q
be as in Theorem 4.3. Then, for the probability measure (1), as in (4.6), there exists positive
constants C, D such that

wp(FIENPTIN < Crap (VG F1D) + Dy (I f19), (4.8)

for any suitable f, where for x € G, 11, we define ||x|| := |x1].
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Bellow we give the proof of Lemma 4.5 omitting some details that are similar to the proof
of the corresponding lemma in the setting of B4 (see Lemma 3.4).

Proof We write G;l 41 = YjesCj, where C; are the connected components of G;l 41 We
then fix j € 7, and consider f € C*°(C;), f = 0. An application of the Leibniz rule gives

e N Ve, /) = Ve, (fe ™M) +apf NPT Vg, N)e N

Nl

so that by taking the inner product of the above quantity with T VG, N, and integrating

over C; with respect to /4, one gets

anl(x) 5 <
/c TRt Ve V@) - Ve, f (e AN g
J

Jlc =1
Np+n72(x)

flc =

n—1 -
_ /C | uvgn+lﬁ(x)~v¢;,n+l ( f(x)e_“Np(x)) dx (4.9)

Vg leef“ﬁp(x) dx .

n+1

+ap | fx)
Cj

Applying the Cauchy-Schwartz inequality on the inner product Vg, _, N(x)- VG, f(X)
on the left-hand side of (4.9), and integrating by parts on the first term of the right-hand side
of (4.9), we get

apC3 f FEONP @)™ eV @ dx
Cj

) (4.10)
<} [ Vo raie ¥ dx
Cj
anl B .
+/ f)Vg,,, - (””n(_)?VGMN(x)) e N'D gy (4.11)
: X
J
where we applied (4.2) and the following lower bound derived from (4.4)
n=1 n=1
AT SOY 4l 4
VG, N(X)| > [X1N(x)| = nT -1
Since
; !
n+1 n+1 n+tl n+1
IXilxll < €3 | Yl F + xal™F 4 [xj 207D Tt <cl, @12
j=2
and

n 2
ntl ntl ol ATl ol
Xzl < Y (al ™+l 411250 ) T 2 < @a3)
j=2
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we have, by using (4.2) and (4.3), that

anl B
VGnJrl : <(X)VG'n+l N(X))

flc]|m=1
anl(x) B Nn72(x) B )
= WAG,,+1N(X) +(n— l)Ww<Gn+1N(x)|
4.14
Nn—l(x) 5 ( )
+ 1 - ”)WVG»«HN()‘) VG, x|l
e (Hn )
-\ N@y )
where in the previous step we used the Cauchy-Schwartz inequality as follows
Nn—l(x) B Nn—l(x) B
1- H)WVGYHHN(X) VG, Xl < (n — 1)w|VGn+|N(x)||VGn+| [lx Il

Hence, by (4.14), estimate (4.10) becomes

apCay (FNP """ 1c)) < Coup(IVg,., f11c))

+Copt (f(” i +L> Ic >
mep N" -1 )
and, after replacing f with f|| - ||, and by using (4.12), (4.13) and || - || > [|-]|, we obtain

apCppp(FNP " 1e;) < Chup(IVe,,, fllc,) + Capp(flc,) . (4.15)

Finally, if one replaces f with f9, where ¢ is the conjugate exponent of p, then (4.15)
together with an application of Young’s inequality allow us to estimate further as

1
q < C
(apCS - CJ;e) up(FIRPMI" L) < 2 mp (V6,0 f12c,) + Cartp(F1c))

where the last inequality holds true for every € > 0. Therefore, after a suitable choice of €,
(4.8) holds true for smooth, non-negative f with a compact support lying in some C, with

cl C
n and D = n

C = s _
€11 (Clap — C}l%e) Cip-cC) %e

An approximation argument allows (4.8) to be valid for any suitable f. The proof is
complete. (]

For the proof of Theorem 4.3 one argues similarly to Theorem 3.2.

Proof of Theorem 4.3 Since ()| f — pp f19 < 29u,| f —m|9, for any m > 0, it is enough to
prove an upper bound of the form (4.7) for each term of the below decomposition

gl f =ml® = (1 =mi L g poonzg) + ity (1 = m|ql{m-nr'mfnsmﬂ{WL%)

“a6)
ot (1 = mI Uy ooz L= -

for some R > 0, L > 1. The first and second terms of (4.16) can be treated by simply
adapting the strategy followed in Theorem 3.2 in the general setting considered here. For the
third term of (4.16) one proceeds as follows.
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Set f = f — m and define the set
ALg={x €Guy: Ix]I" <R.N(x) = L}.
Then, since
{x € Gpy1 : IxI"N?™"(x) < R,N(x) > L} C AR,

we can estimate as

MUp <|7|q]l{mmn[\}p—nsR}]l{NZL}> f/A |f(x)|q d:up(dx)
L,R

= [ Feonidu,won,

L.R

for some i € G,,+1, where the set A/L g 18 given by
A/L,R ={xoheGyy1:x €ALR}.

Now, by choosing i = (2R%,0,---,0) € Gpiy so that N(x o) > N(x) = L, and
llx o hll = R, we get

f  Fao ) duyxoh)

L,R

< F(xoh))d RII"NP~"(x o h)d h 4.17
= RLp—n /A,LYRIf(xo N lx o Al (x oh)dpp(x oh) 4.17)
< Ve S+ ol = ml?

- RLpanP Gu+1 RLp,n/"LP mi*,

where we have applied Lemma 4.5. Inequality (4.17), as well as the other terms of (4.16),
should now be handled as in the case of B4 (see Theorem 3.2). This completes the proof of
Theorem 4.3. O

Remark 4.6 Note that the key point in the proof of Theorem 4.3 is Lemma 4.5, the latter
following from Lemma 4.1. Hence, by Remark 4.2, we get that Theorem 4.3 holds with N
replaced by N.

As in the case of the Engel group By, one can extend the family of measures satisfying

(4.7) in our general setting by using a perturbation technique of [17].

Corollary 4.7 Let p > 3, q be the conjugate exponent of p (i.e. % + % = 1), and up be as in

(4.6). Let also d i,y = Z‘le_wdup be a probability measure, where W is a differentiable
potential and 7 = I e Vdu p a normalization constant. If there exist 0 < § < ﬁq) and
ys € (0, 00) such that _

VG, WIT < SNPTHII™ + vs, (4.18)

then, the measure [y, satisfies (4.8). Moreover, if there exists C > 0 such that W < CN,
then ., satisfies the q-Poincaré inequality.

w
Proof To prove the first part of Corollary 4.7 we proceed by plugging the function fe ¢ in
the inequality (4.8) to get

p (MNP < Crp (196,477 1Y) + Dpy (le77 £19) . 419)
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where
_w _w _w q
198,10 DI = |(Vge™7 ) 11 +€7 7 Ve, 1 /1]

\Y W| _w W q
s('“ﬁ%'w T flte q|an+1f|> (4.20)

= C@ (19, WI7e " If 17 + e Ve, f17) -

Inserting (4.20) into (4.19) and using (4.18) we arrive at

o (LFI9RPI) < CC@ o (1V5,., WILFIY) + CC@tn (Vs 1)
+Dp (1 /1)
= 8CC@u(NP I F19) + :CC @1 f19)
+CC@ (Y6, 1) + DituIf19).

and this proves our first claim provided that 1 — §CC(q) > 0, thatis for§ < C (¢)~", with
C(g) being a new suitable constant depending on q.

Now to prove the g-Poincaré for the generalised measure, we decompose iy, (| f — m|?)
as in (4.16), i.e., we write

wwlf — m|? = iy (|f - m|q]l{‘|‘.”|n/\~/pfnZR}) + Hw (|f - m|qﬂ{|‘|.|‘n1\~/pﬂ1§R}ﬂ{NEL})
+:uw (|f _m|q1{\|-|\|”1\~/F*"§R}1{1\72L}) ) (421)

for some R > 0 and L > 1. Notice that for the first and third terms of (4.21) one can proceed
as in Theorem 4.3. For the second term of (4.21), arguing as in Theorem 3.2 we conclude
that

Po(Ly)

Mw('f - m|q]l{m,‘|n]\7p—n5R}]1{1(151‘}) = Z V=L, |VGn+1f|q dx

< P0(~Ll) eaL§+éL2
- V4

Hw (Ve f17)

since W < CN < C‘Lz in {N < L»}. This finally shows the second part of Corollary 4.7
and completes the proof. (]

Remark 4.8 As for the particular case of the Engel group (see Remark 3.6), in this more
general setting we have, once again, that it is not possible to pass from the g-Poincaré
inequality for ), to the same inequality for any measure ,u;, equivalent to i1 . Therefore, as
explained in Remark 3.6, the equivalence of the measures is not enough to pass the property
from one measure to the other.
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